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Cutnbank H.A.
ANXKK 2011-2

ExxekBapTanbHbii OTyeT UHBECTOpam

CBopgHas nHdopmauusi no obnuraumsim

CBOOHAA MUH®OPMALIUA NO OBNUTALIUAM:

MepBoHayanbHbI pa3mep Bbinycka obnuraumi
TeKyLmi HenoralleHHbI OCTaToK CTOMMOCTM obnurauuin
KonuyecTtBo o6nurauuii Boinycka

MepBoHayarnbHbI pa3mep Bbinycka o6nuraumin
TekyLLUMIA HenoralleHHbIA OCTaToK CTOMMOCTU oBnuraumi
Konunyectso obnurauuii Bbinycka

MepBoHayanbHbI pa3mep Bbinycka obnuraumi
TeKyLui HenoralleHHbI OCTaToK CTOMMOCTW obnurauuin
KonuyecTtBo o6nurauuii Beinycka

KynoHHasi ctaBka no obnurauusim knacca A1
KynoHHas cTtaBka no obnurauusm knacca A2
MeproAnYHOCTb BbiNMaThl KynoHa

[aTa pa3meLlleHvsi obnuraumii

MocneaHsis fata BbINNaThl KynoHa
KynoHHbIi nepuog ¢ / no

CnepytoLLunii KynoHHbIV nepuopA ¢ / no

[ocynapcTBEHHbIN PErNCTPaLMOHHBIN Knacc A1
HOMep BbInycka Knacc A2

Knacc b
PeiTuHIm PeituHr obnuraumii knacca A1 Ha gaty Bbinycka

TekyLUuin penTuHr obnuraumii knacca A1l
PeliTuHr obnuraumii knacca A2 Ha faty Bbinycka
TekyLumin penTuHr obnurauumii knacca A2

Knacc A1
Knacc A1
Knacc A1
Knacc A2
Knacc A2
Knacc A2
Knacc b
Knacc b
Knacc b

4-01-75188-H
4-02-75188-H
4-03-75188-H

Baal
Baal
Baa3
Baa3

7,457,000,000.00
5,171,802,350.00
7,457,000.00
7,457,000,000.00
7,457,000,000.00
7,457,000.00
1,657,195,000.00
1,657,195,000.00
1,657,195.00

8.25%

6.00%

ExekBapTansHo
19/07/2011

15/03/2012

15/03/2012 - 15/06/2012
15/06/2012 - 15/09/2012

Tekylwasn aaTa BbINnaTbl KynoHa 15/06/2012

CnepytoLlas aaTa Bbinnathbl KynoHa 17/09/2012
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Cutnbank H.A.
ANXKK 2011-2

ExxekBapTanbHbii OTyeT UHBECTOpam

CBopgHas nHdopmauusi no obnuraumsim

CBOOHAA UHOOPMALIUA MO OBNUrALIUAM:

Moanexalyuii BeinnaTe KynoHHbIV 0X04 Knacc A1 107,529,940.00 B pacueTe Ha ogHy obnuraumio 14.42
Knacc A2 112,749,840.00 B pacuyeTe Ha ofHy obnuraumio 15.12
Knacc b 117,495,125.50 B pacueTe Ha ogHy obnuraumio 70.90
Moanexalyss noraweHuo cymma Knacc A1 882,983,370.00 B pacueTe Ha ogHy obnuraumio 118.41
HOMWHasbHOM CTOMMOCTY OBnurayuit Knacc A2 0.00 B pacyeTe Ha ofHy obnuraumio 0.00
Knacc b 0.00 B pacueTe Ha ogHy obnuraumio 0.00

dbakTop no nyny Knacc A1 0.57514

Knacc A2 1.00000

Knacc b 1.00000

[locpoyHoe noratleHve B nepuoa YactnyHoe gocpoyHoe 256,388,571.19

MonHoe pocpoyHoe 436,268,964.29

Bcero 692,657,535.48
HenoraweHHasi HOMMHanbHas CTOMMOCTb o6nuraumin knacca A1 Ha cnegytowui nepuoa 4,288,818,980.00 B pacueTe Ha ogHy obnuraumio 575.14
Moanexalyuii BeinnaTe B CriedyroLLyto AaTy BbinnaThl KynoHa KynoHHbIA A0XOA Mo obnuraumsm knacca A1l 89,185,720.00 B pacueTe Ha ogHy obnuraumio 11.96
HenoraweHHasi HOMMHanbHas CTOMMOCTb o6nuraumin knacca A2 Ha cnegyoLwuin nepuoa 7,457,000,000.00 B pacueTe Ha ogHy obnuraumio 1,000.00
Moanexalyuii BeiNnaTe B CriedyroLLyto AaTy BbinfaThl KynoHa KynoHHbIA AOXOA Mo obnuraumsm knacca A2 112,749,840.00 B pacueTe Ha ogHy obnuraumio 15.12
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Cutnbank H.A.
ANXKK 2011-2

ExxekBapTanbHbii OTyeT UHBECTOpam

CeogHas nHdpopmaums no PrHaHCOBOW NOMOLLM U YCNOBUSM aMopTM3aumm

CBopaHas uHdopmaums no ® nn ny aMopTu3aumm

MakcumarnbHsblii pa3mep huMHaAHCOBOM NOMOLLM B TEKyLLLeM nepuoae
MakcumarnbHblii pa3mep huHaHCOBOW NOMOLLM B CrieaytoLeM nepuoae

duHaHcoBas nomolup, nonyveHHas ot AMIKK ¢ [latel pasmeLleHust obnurauuii
duHaHcoBas nomolup, nonydeHHas ot AVMIKK, ¢ npeabiayllen aatbl Bbinnathl KynoHa
B LieNnsiX BOCMOMHEHUst HeJocTaTka NPOLEHTHbIX MOCTYNNeHMM
B LieNnsX MonHoro noraweHus o6nuraumii knacca A1 u knacca A2
noraweHust obnuraumii no TpeGoBaHuio UX BragernbLeB
B LieNsiX yBeNnu4YeHsi CTOUMOCTM YUCTbIX aKTUBOB OMUTEHTa
B Liensix nononHeHnst OCHOBHOro pesepea OMuUTeHTa
OTyeTHas AaTa, NpeWecTByioLiast JaTe BbiNnaThl KyrnoHa
CTOMMOCTb YUCThIX aKTUBOB OMUTEHTa

MuHUManbHBIN pasmep YCTaBHOrO KanuTana, ycTaHOBIEHHbIN 3aKoHoaaTeNbcTBoM PO

PentuHr AVDKK Ha [laTy pa3melueHus obnvrauui
PeituHr AVDKK Ha flaty OTt4eTta CepBUCHOro areHTa

octaTky O[] no Bcem 3aknaaHbIM (%)

CBopaHasi uHdopMaums no OCHOBHOMY pesepBy

Tpebyemasi cymma OCHOBHOrO pesepsa

Tekywasi cymma OCcHOBHOrO peaepea

B % OT HOMUHaMNbHOW CTOMMOCTU O6nMraumnii Ha [laTy pasmeLleHus obnuraumi
B % OT HOMWHANbLHO CTOMMOCTM obnurauuii Ha [laTy BbinnaTtbl KyrnoHa

B Lienax BbinaaTbl HAKOMNMEHHOro KYNOHHOro Aoxo4a U noraweHus oﬁnmraumﬁ knacca A1 u knacca A2 B cry4yae 4OCpOoYHOro

TekyLLWIA (He UCTOPUYECKWIA) He NoralleHHbI octaTok O[] No AedOoNTHLIM 3aknaaHbIM Ha NOCNEAHIO AaTy OTYETHOrO Nepuoaa
TekyLuuii (He MCTOPUYECKUIT) He noralleHHbI ocTatok Of] No AedonTHLIM 3aKknagHbIM Ha MOCNeHIO AaTy OTYETHOTO Nepuoaa k

1,988,543,400.00
1,988,543,400.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00
31/03/2012
611,434,000.00
10,000.00
Baal/Prime-2
Baal/Prime-2
66,607,721.91

0.49%

331,423,900.00
331,423,900.00
2.00%
2.47%
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Cutnbank H.A.
ANXKK 2011-2

ExxekBapTanbHbi OTyeT MHBecTopam

[eHexHble Cpeactsa AmuteHTa (py6nn)

PEFUCTP NPOLIEHTHbLIX MOCTYMNEHUNA
OcTtaTtok nocne BbINNaTbl NpeAbIAYLLEro KynoHa: 693.91
BCS BbIpy4ka OT pasMeLLeHnst obnurauuii: 0.00
BCe MOCTYNNIEHNS N0 OCHOBHOMY A0Sy, NOMy4YeHHble AMUTEHTOM A0 [laTkl NoAa4un JOKYMEHTOB (UCKIodas aTy Aaty): 0.00
BCe CTPaxoBble MOCTYMNNeHusl, NonyYeHHble IMUTEHTOM 0 [laTbl Nogayun AOKYMEHTOB (MCKMtovas aTy Aaty): 0.00
BCe NPOLIEHTHbIE NOCTYNNEeHNs: 410,469,839.84
BCE CTPaxoBble MOCTYMIIEHMs, MONyYeHHble AMUTEHTOM nocre [laThl Nogayn oKYMEHTOB (BKITiouasi 3Ty AaTy) Mo 3aknafHbIM, He SBNsoLMMCS [lechonTHbIMM 3aknaaHbIMu, 1
OTHOCALLMXCA K HAYNCNEHHbBIM, HO HE BbIMNAa4YeHHbIM NPOLIEHTaM MO TakuM 3aKnagHbIM: 56,292.46
BCe NPOLEHTHbIE NoCTynneHuns no [edonTHbIM 3aknagHbIM: 4,197,809.57
BCe MOCTYNNEHWS N0 OCHOBHOMY A01ry Nno [JecponTHbIM 3aknaHbIM: 67,435,101.69
ntobble CyMMbI MOKYMNHOW LieHbI, BbinnaymBaemoit AMUTEHTY NobbiM NokynaTtenem 3a kakve-nnbo [leconTHble 3aknaaHble: 0.00
BCE CTPaxoBble NOCTYNNeHs:, Nony4eHHble OMUTEHTOM Mo [edONTHLIM 3aKnaaHbIM: 1,328,689.21
nlo6ble AONONHUTENbHBIE CYMMbI NTOCTYMIIEHWII MO OCHOBHOMY AOMTY, NepeBoANMbIe U3 Pernctpa nocTynreHnii Mo OCHOBHOMY AOMTY: 0.00
nio6as cymma, cnivcbiBaemasi U3 Peructpa pesepBa creLmarnbHOro HasHaueHust C LieNblo COKPaTUTb UMM YCTPaHNUTh HEAOCTATOK MPOLIEHTHBIX MOCTYMNEHMUIA: 0.00
nio6as cymma ®UHaHCOBOW MOMOLLY, NpeocTaBsieMast IMUTEHTY C LieNblo COKPaTUTb UMW YCTPaHWUTb HEOCTATOK MPOLIEHTHBIX NOCTYNNEHWI 0.00
nobas BeicBo6oXAaemas cymma OCHOBHOrO pe3epBsa, Ha koTopyto cokpallaetcs OCHOBHOI pe3epB B pe3ynbTaTe ero aMopTu3aumnm: 0.00
ntobble CyMMbI NPOLIEHTOB UMW MHOTO A0X0AA, HaYWCNEHHbIe Ha CYeT aMuTeHTa u/unu CHeT NNOTEYHOTO NOKPbITUS: 7,382,799.36
niobble 3aeMHble CpefCcTBa UMM CpefcTBa ApYroro Buaa (MHaHCMpOBaHWsl, NPUBMEYeHHbIE OMUTEHTOM B CBSI3W C JOCPOYHbBIM MoraLleHuem obnurauuii (B Tom Yucne B criydae
OCYLLECTBMEHNSI AOCPOYHOrO NorateHust obnurauuii no ycMoTpeHuto AMUTeHTa): 0.00
nio6as BbicBoboxXaaeMas cymma Peructpa pesepsa creLmarnsHoOro HasHaueHusi, CnucaHHasi SMUTEHTOM Anst TOTo, YTOGbI NOMHOCTbIO BLINMNATUTL HAYNUCTIEHHBIE, HO HEBbINMAYEHHbIE
npoueHTLI Mo obnuraumam knacca A1 v knacca A2 B AaTy, B KOTOPYIO Yka3aHHble 06nvraummn JomkHbI 6bITb MOMHOCTBLIO NoralleHb! (BKMoYas Cry4an 4OCPOYHOro NoratieHns): 0.00
nio6asi cymma GUHaHCOBOW MOMOLLY, NpeJoCTaBIeHHast AMUTEHTY AN BbINMaThl HAKOMIEHHOTO KyMOHHOro JoxoAa no obnurauymsm knacca A1 u knacca A2 B criydae JOCPOYHOMO
noraleHus ykasaHHblX obnuraumii no TpeboBaHuio nx BnagenbLes: 0.00
nio6as BbicBoboXaaemas cymma Peructpa pesepsa creLmarnsHoOro HasHaueHusi, nepeyncrsieMasl SMUTEHTOM ANs BbiNnaTbl HEBbINMNAYEHHOro OCTaTka NpoLEHTa No oGnuraumsm
knacca b B aty, B KOTOpYIO ykazaHHble 06ruraunm AoMmkHbI BbITh MOMHOCTBLIO NMOralleHbl (BKoYas Cryd4amn JOCPOYHOro NnoraeHus): 0.00
nio6ble Apyrie CyMMbl, NoMny4YeHHbIe IMUTEHTOM U He OTHOCSILLIMECS K OCHOBHOMY [IONTY MO KaKoM-nnGo 3aknaaHoii: 0.00
WUToro: 490,871,226.04
Citibank N.A. Christopher Prudden

Agency and Trust

Citigroup Centre

Canada Square, Canary Wharf
London, E14 5LB

United Kingdom

Reports Available at www.sf.citidirect.com Page 5 of 11

Assistant Vice President

Tel: +44 (20) 7508 6436

Fax: +44 (20) 7500 2931

e-mail: christopher.richard.prudden@citi.com

© copyright 2010 Citigroup



Cutnbank H.A. A
AUXK 2011-2
ExxekBapTanbHbii OTyeT UHBECTOpam
[eHexHble Cpeactsa AMuteHTa (pyonu)
PEMMCTP NOCTYMNMEHUA NO OCHOBHOMY JONIY
OcTaTtok nocne BbINNaTbl NpeAbIAYLLEro KyrnoHa: 16,549.09

BCe MOCTYynneHnda no OCHOBHOMY A0Mry, NOny4YeHHble OmuTeHTOM nocne ,uaTbl nogayv AOKyMeHTOB (BKJ'IK)HS;I Ty I:laTy)Z

BCe CTpaxoBble NOCTYNNeHnsd, Nony4eHHble OmuTeHTOM nocne ﬂ,aTbI nofa4yv OOKyMeHTOB (BKJ'IPO‘-WITeJ'IbHO) Mo 3aKnagHbiM, He aBnArLWmMMmca ﬂ,ed)OJ'ITHbIMM 3aKknafHbIMU, KOTOpble
OTHOCATCA K HernoraweHHOMY OCTaTKy OCHOBHOIO Aofira No TakuMm 3aknagHbiM:

nio6ble Apyre CyMMbl, NoMny4YeHHbIe IMUTEHTOM KakuM Gbi TO HYM 6biro CNocoGoM U NPSIMO OTHOCSILLMECS K HEerNoralleHHOMY OCTaTKy OCHOBHOTO Aofra no nio6oi 3aknagHom, He
asnawueiica [lechonTHO 3aknaaHoN, 3a UCKIOYEHNEM MOCTYNEHNUIA MO OCHOBHOMY [IONTY U CTPAaXOBbIX NOCTYNNEHWIA:

nto6as AONONHUTENbHAS CyMMa MPOLIEHTHBIX MOCTYNNEHWIA, ONpeAensiemMas Ha COOTBETCTBYIOLLYK PacyeTHyto AaTy 1 nepeBoauMas 13 Pernctpa npoLEHTHBIX MOCTYMMNEHUI B nobyto
[ary Bbinnar no obnurauusm:

nobas cymma I'IOKyI'IHOl;1 ueHbl, ynnaymsaemMmasa GMMTGHTV Kakum-nu6o nokynartenem I'IOquJeJ'IFl 3aKnafHbIX B CBA3M C OCPOYHbIM norawleHnem oﬁnmraumﬁ (B TOM 4uUcne B criyvyae

OCyLLeCTBeHUA AOCPOYHOro noraweHnsa obnurauuin no YCMOTpEHuo 3MV|TeHT8)Z

nio6as cymma GUHaHCOBOW MOMOLLW, NPEAOCTaBNEHHON OMUTEHTY A1 OCYLLECTBIEHMS MOMHOM BbiNMaTbl HeMoralleHHON HOMUHarBHON CTOMMOCTY No obnurauusm knacca A1 u/unu
knacca A2 B cry4ae AOCPOYHOTO noralieHns obnurauwii knacca A1 n/vunum knacca A2 no TpeboBaHuio Ux Bnagenbues:

nobas BblCEOﬁO)KLI,aeMaH cymma Pel’MCTpa pesepBa crneunanbHOro HasHa4vyeHus, nepevmcnsaemMas SMUTEHTOM 1 HeOﬁXOﬂ,MMaH ANA BbINNaThl HENoraleHHoN HOMUHanNbLHON
cTonmocTy no obnuraumsam knacca A1 n/unu knacca A2 B AaTy, B KOTOPYIO yKa3aHHble obnurauun AomkHbl BbiTb NONHOCTBLIO MOralleHbl (BKJ'IK)HS;I crny4aun [ocpo4Horo I'IOI'ELIJeHl/lﬂ)Z

nobas BeicBoGOXAaemasn cymma PeI'VICTpa pesepBa crneunanbHOro HasHa4yeHus, nepevmcnaemas OMUTEHTOM 1 HeobxoanMas Ans BbINnaTel HEMOralweHHOM HOMWHAMNBHO
CTOMMOCTH NO OGJ'II/II'aLLMHM knacca b B AaTy, B KOTOPYKO yKa3aHHble oﬁnmraumm AOIMKHbI 6bITb MNONHOCTbIO MOraLleHbl (EKJ'IKNaH Ccry4yan OCpoYHOro I'IOI'aLI.IeHI/IFl)Z

Wroro:

796,449,121.62

6,666,701.16

0.00

79,851,960.60

0.00

0.00

0.00

0.00

882,984,332.47
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Cutnbank H.A.
ANXKK 2011-2

ExxekBapTanbHbii OTyeT UHBECTOpam

Mnatexv OmuteHTa (py6nu)

NOPANOK PACNPEAENEHUA NMPOLIEHTHbIX MOCTYNNEHUA A0 OBPALLEHUSA B3bICKAHUA HA UMOTEYHOE MOKPLITUE

(a) BbiNNa4ynBaTtb Ha paBHbIX YCIOBUAX U Ges YCTaHOBIIEHNA Nopsiaka o4epeaHoCTU ntobble Hanory, HaYMcneHHble ¥ noanexalune
ynnate OMUTEHTOM, UK Te Hanorw, KOTOpble NpeAnosioXUTeNbHO 5y,ClyT nognexartb onnare SMUTEHTOM Ao cne,qy}ou.teﬁ [atbl
eXeMeCAYHbIX Bbinnat:

(b) BbINNauMBaTL Ha PaBHbIX YCNIOBUSX 1 GE3 YCTAHOBMEHUS NOPSAKA O4EPEAHOCTY NtoBble PAacXofbl TPETLUX ML

(i) YnpaensitoLeit opraHusaLum no A0roeopy o nepeaade noHOMOUUi €AMHONMYHOTO UCTIONHUTENLHOTO OpraHa:
(i) ByxranTtepckoii opraHusaLmm no 4oroBopy 06 okasaHuv ycnyr no BeAeHuio Byxrantepckoro v HanoroBoro yyera:

(d) BeINNaumMBaTh Ha paBHbIX YCIIOBUSX 11 HA MPOMOPLIMOHAILHON OCHOBE IoGbie CyMMbI, MPUYUTAIOLLNECS U NOANeXallMe onnaTe
OmuTteHTOM:

(i) PacuyeTHomy areHTy no AoroBopy 06 oka3aHuu ycrnyr pac4eTHOro areHTa:

(ii) MinaTexHOMy areHTy N0 AOrOBOPY O NNATEXHOM areHTe:

(iii) AlenoanTaputo obnurauuii no 4OroBopy cyeTa AENo v AOrOBOPY O LIeHTPann3oBaHHOM XpaHeHUn cepTudmkaToB obnuraumi:

(iv) PeructpaTopy no goroBopy o6 okasaHum yCnyr no BeZIeHWo peecTpa BriafierbLEeB MMEHHbIX LieHHbIX Bymar (B crydae ecnn
dyHKUMM Pervctpatopa nepefaHbl OT IMUTEHTa NPOGECCUOHANbHOMY YHaCTHUKY PbIHKa LieHHbIX GyMar, ocyLLecTBAsioweMy
[IesTeNbHOCTbL N0 BeZIEHWNI0 peecTpa BliafiesbLieB MMEHHbIX LIEHHbIX Bymar):

(v) CneumanuanpoBaHHOMY [eno3uTapuio no JoroBopy 06 okasaHuu YCIyr crneLuanuavpoBaHHOro Aeno3unTapust UMoTEHHOTro
MOKPbITUS:

(vi) AyauTopy no AoroBopy ¢ ayauTopom:

(vii) PeTMHroBOMY areHTCTBY MO JOrOBOPY O €XeroAHOM MOHUTOPUHIe obnuraumii knacca A1 u knacca A2:

(viii) poHaoBOM(bIM) BUPXKE(am) B COOTBETCTBUM C AOFOBOPOM(amm) O AONycKe K Topram 1 NUCTUHTY obnurauuin knacca A1 u knacca
A2:

(e) BbINNauMBaTh BCE CYMMbI, NPUYMTAIOLLMECS U NOANEXaLLMe onnate CepBUCHOMY areHTy o 4orosopy o6 okasaHuu ycnyr no
0BCRyK1BaHMIO 3aKNaAHbBIX:

(f) BBINNATUTL Ha PaBHbIX YCNIOBUSIX U HA NPOMOPLIMOHANBHOI OCHOBE MN0GbIE CyMMbI MPOLIEHTHOTO (KYMOHHOTO) A0X04a,
NpUYNTaoLLIMECs 1 NoANexallue BuinnaTe no obnuraumam knacca A1 u knacca A2:

(Q) BbINNaTUTb Ha paBHbIX YCIOBUAX U Ha I'IpOI'IOleVIOHEJ'IbHOVI ocHoBe ntobble CyMMBbI, NpU4UTaroineca n noanexatilime sbinnate no
MUHUManbHOMY KyrnoHy no OGJ'II/II'aLLMHM knacca b:

CyMMa noanexatias sbinnarte / BbINNA4YeHHas OcraTok cpeacTts

(C) BbINfia4yMBaTh Ha paBHbIX YCNOBUAX N Ha I'IPOI'IODLLIIIOHaJ'IbHOVI ocHoBe nobble CyMMbI, NpyyMTaoLLMecs 1 nognexatine onnate OmuTeHTOM:

490,871,226.04

24,721.00
490,846,505.04

347,794.68
490,498,710.36

151,288.18
291,749.51
490,055,672.67

137,340.44
265,305.06
29,560.92

0.00

12,539,509.22
244,684.00
0.00

0.00
476,839,273.03

59,208,784.92
417,630,488.11

107,529,940.00

112,749,840.00
197,350,708.11

0.00
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Cutnbank H.A.
ANXKK 2011-2

ExxekBapTanbHbii OTyeT UHBECTOpam

Mnatexv OmuteHTa (py6nu)

NOPANOK PACNPEAENEHUA NMPOLIEHTHbIX MOCTYNNEHUA A0 OBPALLEHUSA B3bICKAHUA HA UMOTEYHOE MOKPLITUE

(h) oTpasuTb B BUAE KPEAUTOBOM 3ar1cy CyMMY, PaBHYIO [JOMOMHUTENLHOM CyMMe NPOLIEHTHBIX NOCTYMNNeHui ans obnurauuii knacca A1
(Npu HanWU4MK TakoBOW), oNpeaensiemMoii Ha COOTBETCTBYIOLLYI0 PacyeTHyto Aaty, B Pernctpe aeduunta nocTynneHnid o 0OCHOBHOMY
fonry no obnurauusm knacca A1, u 0TpasuTb B BUZE KpeAUTOBOM 3arucy o Takoit Cymme B PerncTpe nocTynneHuin no 0CHOBHOMY
nonry:

(i) oTpa3nTh B BUAE KPEAUTOBO 3anncu CyMMy, PaBHYHO AOMNOSTHUTENBHOM CyMMe NPOLIEHTHBIX NOCTYNNEHWIA Ans obnuraumii knacca A2
(NpW HanMuMM TakoBOM), ONpeaernsieMoil Ha COOTBETCTBYHOLLYI0 PacueTHyio AaTy, B PerncTpe aeduumTta nocTynneHmit no oCHOBHOMY
fonry no obnurauusim knacca A2, 1 0TpasuTb B BUZE KPeAUTOBON 3an1cy o Takoil CyMMe B PervcTp nocTyrnnenuii no 0CHOBHOMY [OMTy:

(j) oTpasuTb B BUAE KPeAUTOBOM 3arncu CyMMy, paBHYIO [OMOMHUTENLHOW CYMME MPOLIEHTHBIX NOCTYNEHit No o6nuraumsam knacca b
(Npu HanWUuMK TakoBOW), oNpeaensiemMoi Ha COOTBETCTBYIOLLYI0 PacyeTHyto AaTy, B Pernctpe aeduunta nocTynneHnidi o 0OCHOBHOMY
fonry no obnurauusm knacca b, u oTpasuTh B BUAE KpeaUTOBOM 3arn1cy O Takoi CyMmMe B PerucTp nocTynmneHui no 0CHOBHOMY [ONry:

(k) oTpasuTb B BUAE KPEAUTOBOM 3anucu B PerncTpe pesepsa crieunanbHOro HasHaueHusi CyMMy, HanpassisiemMylo Ha MonorHeH e
OCHOBHOrO pe3epBa BMOTb A0 AOCTUXEHWSt MakcuMarnbHOM CyMMbl OCHOBHOTO pe3epBa:

(I) BEINN@uMBaTh OCTATOK CPEACTB B BUAE KyMOHa no obnuraumsm knacca b:

CyMMa noanexatias sbinnarte / BbINNA4YeHHas OcraTok cpeacTts

197,350,708.11

0.00
197,350,708.11

0.00
197,350,708.11

79,851,960.60
117,498,747.51

0.00
117,498,747.51

117,495,125.50
3,622.01
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Cutnbank H.A. T
ANXKK 2011-2

ExxekBapTanbHbii OTyeT UHBECTOpam

Mnatexv OmuteHTa (py6nu)
NOPANOK PACNPEAENEHWA NOCTYMNNEHWA MO OCHOBHOMY [ONTY O OBPALLEHUA B3bICKAHUA HA UMTOTEYHOE NOKPbLITUE
Cymma noanexatyas Bbinnarte / BbinnayeHHas Ocratok cpefcTs
882,984,332.47
(a) BEINNa4MBaThL CyMMy, PaBHYIO AOMONHUTENBHON CyMME NOCTYMEHUA N0 OCHOBHOMY AIOMTY (MPU HanM4nmn TakoBOiA), onpeaensiemyio
Ha COOTBETCTBYIOLLYIO PacueTHylo [aTy 1 oTpaxaemyto B BUZE KpeAUTOBOM 3anucy B PerncTpe NpoLEeHTHbIX NOCTYNIEHNIA: 0.00
882,984,332.47
(b) BLINNAYMBaTL Ha PaBHLIX YCMOBUAX U HA MPOMOPLIMOHANLHO OCHOBE [epKaTenam obnuraumi knacca A1 BNnoTb A0 yMeHbLIEHUS
[0 HyNsl HenoralleHHoW HOMUHarnbHOW CTOMMOCTM obnuraumii knacca A1: 882,983,370.00
962.47
(c) BbINNI@uMBaTh Ha PaBHBIX YCIIOBUSIX U Ha MPOMOPLIVOHANBHOI OCHOBE AepXaTensiM obnuraumii knacca A2 BMoTh 0 YMEHbLIEHUS 10
HyNs HernoralleHHoW HOMUHanNbHOW CTOMMOCTU obnuraumii knacca A2: 0.00
962.47
(d) BEINNauMBaTh Ha paBHbIX YCIIOBUSIX 11 Ha MPOMOPLIMOHANBLHON OCHOBE [epxaTensm obnurauuii knacca b BnnoTe Ao yMeHbLIEHUS 10
HyNS HemnoraleHHoM HOMUHarnbHOW CTOMMOCTM obnurauwii knacca b: 0.00
962.47
(e) nepeuncnuUTb OCTaTKN CPEACTB U3 PerncTpa NocTynneHui o 0OCHOBHOMY [ONTY (€CNM TakoBble MMeIoTCs1) B PerncTp npoLeHTHbIX
NOCTYNMeHWiA: 0.00
962.47
Citibank N.A. Christopher Prudden
Agency and Trust Assistant Vice President
Citigroup Centre Tel: +44 (20) 7508 6436
Canada Square, Canary Wharf Fax: +44 (20) 7500 2931
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Cutnbank H.A.
ANXKK 2011-2

ExxekBapTanbHbii OTyeT UHBECTOpam

BanaHc no Peructpam SmuteHta

Peruc‘rp MNPOUEHTHbIX NOCTyNnfeHn 7]

BanaHc Ha npeAblayLLylo AaTy BbINIaThl
Kpeaut no Peructpy
[e6eT no Peructpy

693.91
490,870,532.13
490,867,604.03

BanaHc Ha Aaty Bbinnatbl

PerucTp nocTynneHui no OCHOBHOMY AoNry

BanaHc Ha npeAblayLuyto AaTy BbiMnaTsl
KpeauT no Peructpy
[e6eT no Peructpy

3,622.01

16,549.09
882,967,783.38
882,983,370.00

BanaHc Ha Aaty Bbinnartbl

PerucTp ocHOBHOro pesepsa

BanaHc Ha npeAblayLLylo AaTy BbINIaThl
Kpeaut no Peructpy
[e6eT no Peructpy

962.47

331,423,900.00
0.00
0.00

BanaHc Ha Aaty Bbinnartbl

Peructp HUTENLHOTO |

BanaHc Ha npeAblayLuyto AaTy BbINnaTsl
KpeauT no Peructpy
[e6eT no Peructpy

331,423,900.00

0.00
0.00
0.00

BanaHc Ha Aaty Bbinnartbl

0.00
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Cutnbank H.A.
ANXKK 2011-2

ExxekBapTanbHbii OTyeT UHBECTOpam

BanaHc no Pernctpam SmuteHta

Peructp aecdmunta noctynneHmin o oCHOBHOMY AONTY No o6nuraumusam knacca A1

BanaHc Ha npeAblayLLylo AaTy BbINIaThl
Kpeaut no Peructpy

[e6eT no Peructpy

BanaHc Ha JaTy Bbinnatbl

PerucTp AecuumTa NnOCTYNNEHMIn N0 OCHOBHOMY AOArY no obnuraumsm knacca A2

BanaHc Ha npeAblayLuyto AaTy BbINnaTsl
KpeauT no Peructpy

[e6eT no Peructpy

BanaHc Ha gaTy Bbinnatbl

PerucTtp aedmunta noctynneHui no oCHOBHOMY AONTY no obnurauusm knacca b

BanaHc Ha npeAblayLLylo AaTy BbINIaThl
Kpeaut no Peructpy

[e6eT no Peructpy

BanaHc Ha gaTy Bbinnatbl

0.00
0.00
0.00

0.00

0.00
0.00
0.00

0.00

0.00
79,851,960.60
79,851,960.60

0.00
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